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Glossary
ANOVA (Analysis of Variance) : It terms of Linear models, It
is used for testing the significance of the regression coefficients,

significance of R?, and the validity of the model.

C.I. (Confidence Interval): It determines a range within which
the population parameter lies within certain degrees of
confidence.

Coefficient of Determination: Denoted by R?. It is the ratio of

explained sum of squares to total sum of squares. ( It explains
how much part or portion is explained by the model)
Endogenous Variable : It is the dependent variable (Denoted
by Y)

Explanatory Variable( Exogenous Variable) : It is the
independent variable (Denoted by X)

LSE (Least square Estimator): Estimator obtained by

minimizing error sum of squares.

SE (Standard Error): It is positive square root of sampling

variance.




